AHHOTaNMs K padoyeii mporpaMMe JUCUMILIMHBI:

«IKOHOMETPHUKA»

Ilenv  Oucyunnumvl:  TPUOOPETEHHWE  TEOPETUYECKUX  3HAHUH U
dbopMHpoBaHUE MPAKTUYECKUX HABBIKOB B Pa3pabOTKE PErpecCHOHHBIX MOJIEJei
(HMHAHCOBO-KOHOMHUYECKHIX 00BEKTOB, JIOCTAaTOYHBIX  JJIS OCBOCHMUS
COOTBETCTBYIOIIUX PA3JECIOB BCEX CHEHUAIBHBIX W MPUKIAIHBIX JUCIHUILIAH
y4€OHBIX MPOTrPaMM.

Kpamkoe coodepotcanue: 53XKOHOMETPUKA, €€ 3a1a4i U MeToIbl. OTpakeHHE B
Mozenu ¢akTopa BpeMeHu. OTpakeHue B MOJIEIHU BIUSHUS HEYYTEHHBIX (DAKTOPOB.
Cxema MOCTPOEHUA  JIKOHOMETPUUYECKHMX  Mojened. JIuHelHas  MoOJelnb
MHOKECTBEHHOU perpeccuu. HeoOXxoauMble CBEIEHUSI U3 TEOPUU BEPOSITHOCTEH.
HeoOxonumbie cBeaeHUS W3 MaTEeMaTHYECKOM CTaTUCTUKUA. OnTHUMallbHbIE
CTaTUCTUYECKUE MPOLEAYPhl OICHUBAHUS JIMHEHMHBIX MOJEIEH MHOXKECTBEHHOU
perpeccuu. TectupoBanue mnpeanocsUiok  Teopemnl  [aycca-Mapkosga.
XapakTEepUCTUKU U MOJEIN BPEMEHHBIX PsiIOB. JIMHEHHBIE PErPECCUOHHBIE MOJEIN
C TEeTePOCKETACTUYHBIMA M aBTOKOPPEIMPOBAHHBIMU oOcTaTkamu. llokazarenn
KayecTtBa perpeccud. [IporHo3upoBaHue 3HAYECHUM DHIOIC€HHOW IEPEMEHHOU
JIMHEMHOW MOJEJN U IPOBEPKA €€ aJleKBaTHOCTU. HenmHenble Moienu perpeccun
u JiuHeapu3zanus. Ommoku cnenuukanym 5)KOHOMETPUIECKUX Moesie. Mozenu ¢
JIAaTOBBIMU TIEPEMEHHBIMM U MpolOJieMa MYJbTUKOJUIMHEAPHOCTH. JIUHEWHbIe

9KOHOMCTPHUYICCKUC MOJCIIN U3 OAHOBPCMCHHBIX ypaBHeHHﬁ.



